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GWP M2RE Nikora GLC |GEOCAP GEBGG GEOROG BGEOLN GEORG GRAIL .
12/21 10/19 06/19 08/20 | 03/24  06/20  04/21 07/23 0421 07/22 12%38”1508@005“150(/0)
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56000 8.0 GRAIL 03/24
@o030b 11212 1019 0519 820 | 0324 0620 04/21 07/23 0421 07/22 7.0 GEOROG 7122
®5OOQO 1 6.0 04/21 . .
390bo, % {10997 75 90 7.00 |6.125% 110 6.750 6.000 6875  7.750 5.0 EORG BGEOLN
) 4.0 mG (/3 G o723
,'\:,:mhés.&'j’ BB'j’ 4d- <4-  nla | --B2e BB--/Ba2 BB-IB+- BB--B1 B%’BZB' B+/B+/- 3.0 04/21
: %o y's - a 2.0
UDXO e 1028 1013 101'3 97.0 1005  103.8 1009 1079 1085 o 1 2 3 4 5 6
@sbo, 538 $ Q©YMS300
Lodvoeom 6.50
3/6)0)336@0 na 55% 38% O 68 107 5.4 5.8 40 55
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ﬁ)sspread’ na nla nla  nfa| 3951 346.1 2629 2087 1282  267.8

Py BereydBycgo
‘GWP 12/21 @s GEBGG 06/20 8eggdegemos ¢rstdo
* Gpe330 3563339000 (b98-0b G950656b06980L 356533900b @398y 3.5%)

Pigotea: Berenddg®ao

508, 00 9360m30L 10-Henosbo U 696 0 93OMMOO530900L doMomswo dmbsEgdgdo
Q! 30 03 fico ‘3300 JOJL0 93 QLOBO30) QO (3999

J399o6s ammm’ 8cb 3n3mbo, % 585630 056GOo (Fi tc(::laso g;?l\%g?)ody’s) baﬂ'gz(gjam;pbo, N xz'gggj % Z-spread, bps
Lodo®omggem 500 6.875% 12/04/2021 BB-/BB-/Ba2 107.9 4.0 128.2
5BgMdsox 60 1,250 4.750% 18/03/2024 BB+/BB+/Ba2 101.1 4.5 172.4
BeyegstHg00 323 5.000% 19/07/2021 BBB-/BB+/Baa2 116.1 0.1 -30.2
bm®30¢00 1,250 3.875% 30/05/2022 BB/BB/Ba2 111.5 1.0 80.1
mbaMgmo 3,000 6.375% 29/03/2021 BBB-/BBB-/Baa3 108.8 3.2 48.3
©9dobgomo 2,250 6.750% 07/02/2022 BBB-/BBB-/Baa3 111.2 3.6 80.6
A9lgmo 3,500 5.000% 29/04/2020 BBB-/BBB-/Bal 102.3 3.8 112.2
DOJ9g0 2,000 5.625% 30/03/2021 BB+/BB/Ba2 103.5 4.4 160.9
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039L05b FgoMJO0m. 353MHMdOL TEvIEMdST 336 500l 5d30sbg dgBHO Fgsy0bs, :Z g:gg
GBP 34.32 - 36.40 ©0535Hmb30. dmgrm 4 330600L 96053¢0md5d0, Lsdmsm 34 0.25
QOO0 35FMHMO0L INEMMdST 66 sMsbo dg30s Fgoyobs. FTSE 250 obgduo, 32 8:52
Memdgemdog BGEO 8gool, fobs 330605Lmob dmods@s 1.55%-000 bemgm {fobs 2: g-(l)g
039L00b  s03wm  0.15%-0m. bsg35FM0  9J30900L  FMmEMEEMdLd  3m33s6ool 2 0.00
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CE8 332 FTEgEce
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bEHIOobado (-5.70% fjobs 33065Lmsb FgoMgdom s -2.83% fobs m39gLb
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©0535bmbdo. dmm 4 330600 960530 Mdd0, LETMIM EVOMGO 35FOHMIOL
3mEM@Mmdsd 54 50L0 5305 F3500bs.
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Ladotroggamls  xsboggol xanaol (GHG LN) sdgogdo  sobmés  2.97 20 0.90

0M039bMw 3MbE) LBgMEobado (-2.62% Fobs 330M0Lmsb dgsMgdom s -7.19% 18

fobs 039Lmsb F9sMgd0m). 3FMMdOL BMEMEMdST 16 smol sJ30sbg Tg@o 16 0.60
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508mbsgamgo 93630l 3563980 baogo®omggarmb xsbos330L xanzso (GHG LN)

300 3300l 3o30@Hdmobsgos, logyg, 3,3y, 6mgzg, fewob ob- G 5.0 0.40
@ob0, 583§  Oemb 583 § (33 (33 33w. b, g3, 3.

BGEO BGEO _34.64* 1,944 0.4% -82% 2.9%  -2.6% _ 1.4% 4.0 0.30
TBC TBC 17.88* 1,364 2.8% 43% 9.4% 22%  16.9%
Halyk Bank HSBK  12.30 3,381 -13.4% 0.8%  29.5% 245% 71.1% 3.0 0.20
KKB KKB  0.68 712 0.0% 0.0%  0.0% 0.0%  -38.2%
VTB Bank VTBR 1.88 12,202 -11.6%  -4.6% -11.7%  2.9%  -14.9% 2.0 0.10
voziozhdenie y7p; 546 130 -345% -34.1% -46.6% -37.3% -57.7% 10 0.00
Bank . .
Sberbank SBER  13.50 72,856 31.7% -26.6% -8.0% -20.3% 24.1% SSSSSS880503383
Py BereydBycgo L’é %‘% % 2% %Eg% 8% %%
"BGEO @5 TBC 5530980l 2sb0 deaggdenemos 8Go@sboyer 3969 bhgtherobado CRAE T € Lg & 6~

X565330L LygdBHMGol Fgssmo 3md3sbogdo

sggools 530¢0obBo30s, 1 s 3mg9, 6,39, oL ols-
30@o0 Jo 3o30geobagon, 1oy 30 30, fiewob @b o

8oL, 508§ Oewb 530 § 339, (33 (3. b, g3.
GHG* GHG  2.97* 557 7.2% -13.9% -12.6% -16.3% -17.5%
Mouwasat MOUWASAT  48.41 2,420 30%  18.2% 13.5%  19.9%  19.5%
Fortis FORH 2.33 1,208 -1.1%  24%  -0.7%  -7.3%  -19.0%
Raffles RFMD  0.88 1,553 34% 67% 25%  46%  -15.8%
IHH IHH  1.58 13,018 1.0%  65% 14.2%  95%  14.7%
gzg?nmk BCH 0.56 1,406 8.7% 155% 13.8% 13.4%  49.5%
Netcare NTC  2.24 3,299 3.8% 17.3% 16.1%  10.5%  19.8%
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